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Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

TABLE 219 : SECONDARY MARKET REPO TRANSACTIONS IN
GOVERNMENT SECURITIES (FACE  VALUE) #

(Amount in Rupees crore)
Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

2003-04
4-Apr-03 Amount 8310 20 - 175 - 1293

Repo Rate Min 2.00 7.25 - 4.75 - 4.00
Max 7.25 7.25 - 5.50 - 7.00

Repo Period Min 1 14 - 3 - 1
Max 14 14 - 3 - 4

11-Apr-03 Amount 6967 0 - 0 - 3225
Repo Rate Min 2.00 - - - - 3.50

Max 6.25 - - - - 4.75
Repo Period Min 1 - - - - 1

Max 16 - - - - 12
18-Apr-03 Amount 5890 0 - 0 - 140

Repo Rate Min 3.00 - - - - 3.50
Max 6.50 - - - - 4.75

Repo Period Min 1 - - - - 1
Max 14 - - - - 4

25-Apr-03 Amount 10963 0 - 155 - 1191
Repo Rate Min 1.00 - - 4.50 - 2.50

Max 6.50 - - 5.00 - 4.50
Repo Period Min 1 - - 1 - 1

Max 14 -  - 5 - 3
2-May-03 Amount 8693 0 - 39 - 1245

Repo Rate Min 2.00 - - 4.00 - 2.50
Max 6.50 - - 4.00 - 4.50

Repo Period Min 1 - - 1 - 1
Max 14 - - 3 - 6

9-May-03 Amount 9764 0 - 70 - 1645
Repo Rate Min 3.00 - - 4.00 - 2.50

Max 6.50 - - 4.00 - 4.10
Repo Period Min 1 - - 1 - 1

Max 144 - - 1 - 12
16-May-03 Amount 5396 0 - 65 - 681

Repo Rate Min 3.50 - - 4.50 - 3.00
Max 6.40 - - 5.05 - 5.05

Repo Period Min 1 - - 5 - 1
Max 7 - - 5 - 5

23-May-03 Amount 8478 0 - 115 - 1090
Repo Rate Min 3.00 - - 4.25 - 4.10

Max 6.40 - - 4.30 - 4.50
Repo Period Min 1 - - 1 - 1

Max 14 - - 3 - 4
30-May-03 Amount 12350 99 - 260 - 1619

Repo Rate Min 3.00 4.10 - 4.00 - 2.50
Max 5.10 4.25 - 5.00 - 4.80

Repo Period Min 1 1 - 1 - 1
Max 91 2 - 6 - 6

6-Jun-03 Amount 9410 0 - 90 - 2246
Repo Rate Min 3.00 - - 4.00 - 3.50

Max 5.05 - - 4.50 - 4.75
Repo Period Min 1 - - 2 - 1

Max 7 - - 3 - 7
13-Jun-03 Amount 8957 0 - 212 - 2002

Repo Rate Min 2.00 - - 4.25 - 2.75
Max 5.80 - - 5.00 - 5.10

Repo Period Min 1 - - 1 - 1
Max 7 - - 3 - 3

20-Jun-03 Amount 9031 0 - 196 - 1336
Repo Rate Min 4.00 - - 4.25 - 4.00

Max 5.50 - - 5.00 - 5.10
Repo Period Min 1 - - 1 - 1

Max 7 - - 3 - 4
27-Jun-03 Amount 13232 0 - 246 - 1513

Repo Rate Min 2.50 - - 4.40 - 3.50
Max 5.05 - - 4.75 - 5.00

Repo Period Min 1 - - 1 - 1
Max 8 - - 7 - 7

4-Jul-03 Amount 11686 0 - 243 - 1310
Repo Rate Min 3.00 - - 4.40 - 3.25

Max 5.60 - - 4.55 - 4.95
Repo Period Min 1 - - 1 - 1

Max 7 - - 4 - 5
11-Jul-03 Amount 19020 0 - 298 - 1407

Repo Rate Min 2.75 - - 3.50 - 3.25
Max 5.60 - - 4.50 - 4.95

Repo Period Min 1 - - 1 - 1
Max 6 - - 5 - 5

18-Jul-03 Amount 15824 0 - 294 - 1444
Repo Rate Min 3.75 - - 3.85 - 3.85

Max 5.40 - - 4.50 - 4.95
Repo Period Min 1 - - 1 - 1

Max 8 - - 3 - 6
25-Jul-03 Amount 12814 0 - 245 - 1158

Repo Rate Min 3.75 - - 4.05 - 4.00
Max 5.70 - - 4.30 - 5.10

Repo Period Min 1 - - 1 - 1
Max 7 - - 3 - 5

1-Aug-03 10715 42 - 278 - 1111
3.00 4.10 - 3.90 - 3.00
5.00 4.10 - 4.25 - 4.90

1 3 - 1 - 1
7 3 - 6 - 5

8-Aug-03 14758 205 - 652 - 1291
3.00 4.15 - 4.00 - 3.90
5.10 4.15 - 4.30 - 5.00

1 3 - 1 - 1
7 3 - 5 - 5

15-Aug-03 12709 0 - 826 - 1050
3.75 - - 4.10 - 4.10
4.90 - - 4.50 - 4.90

1 - - 1 - 1
14 - - 6 - 6

22-Aug-03 15847 200 - 725 - 832
3.00 4.30 - 4.25 - 4.10
5.80 4.30 - 5.10 - 5.00

1 3 - 1 - 1
7 3  - 5 - 7

29-Aug-03 19018 150 - 1173 - 766
3.00 4.20 - 3.95 - 4.00
5.00 4.20 - 4.75 - 4.65

1 4 - 1 - 1
14 5 - 5 - 14

5-Sep-03 18322 423 - 908 - 466
3.00 4.00 - 3.50 - 4.00
4.65 4.15 - 4.65 - 4.65

1 1 - 1 - 1
7 3 - 4 - 3

12-Sep-03 13702 185 - 819 - 733
3.00 4.05 - 4.05 - 4.00
4.65 4.15 - 4.30 - 4.40

1 1 - 1 - 1
24 7 - 14 - 4

19-Sep-03 11830 399 - 442 - 649
3.75 4.10 - 4.05 - 4.10
4.55 4.20 - 4.60 - 4.50

1 1 - 1 - 1
7 3 - 4 - 4

26-Sep-03 19167 449 - 510 - 934
3.50 4.20 - 4.20 - 4.15
4.75 4.60 - 4.70 - 4.75

1 1 - 1 - 1
15 6 - 14 - 5

3-Oct-03 10822 459 - 58 - 1035
1.50 4.10 - 4.15 - 3.95
4.60 4.50 - 4.50 - 4.60

1 3 - 2 - 1
7 5 - 3 - 5

10-Oct-03 16870 444 - 345 - 523
2.50 4.20 - 4.15 - 4.00
4.60 4.35 - 4.60 - 4.60

1 1 - 1 - 1
7 5 - 6 - 6

17-Oct-03 17614 452 - 338 - 609
3.00 3.50 - 4.15 - 4.10
4.65 4.30 - 4.45 - 4.70

1 1 - 1 - 1
7 4 - 5 - 4

24-Oct-03 13784 362 - 425 - 486
3.25 4.15 - 4.15 - 4.25
5.00 4.45 - 4.50 - 4.50

1 1 - 1 - 1
15 7 - 7 - 4

31-Oct-03 27420 521 - 730 - 1000
1.50 4.25 - 4.25 - 4.00
6.50 6.35 - 6.45 - 6.40

1 1 - 1 - 1
7 4 - 4 - 3

7-Nov-03 23219 379 - 239 - 737
2.00 4.00 - 4.00 - 3.80
4.40 4.15 - 4.30 - 4.40

1 1 - 2 - 1
7 8 - 6 - 4

14-Nov-03 22109 492 - 244 - 608
2.00 4.00 - 4.00 - 3.50
4.55 4.25 - 4.25 - 4.50

1 1 - 1 - 1
13 4 - 5 - 5

21-Nov-03 24734 287 - 226 - 370
2.50 3.70 - 3.50 - 3.75
4.40 4.00 - 4.10 - 4.45

1 1 - 1 - 1
7 4 - 4 - 5

(Continued)



506

Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

TABLE 219 : SECONDARY MARKET REPO TRANSACTIONS IN
GOVERNMENT SECURITIES (FACE  VALUE) # (Contd.)

(Amount in Rupees crore)
Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

28-Nov-03 Amount 21376 247 - 110 - 459
Repo Rate Min 2.50 3.50 - 3.00 - 3.50

Max 4.30 3.75 - 4.20 - 4.30
Repo Period Min 1 1 - 1 - 1

Max 14 6 - 14 - 5
5-Dec-03 Amount 22808 255 - 128 - 439

Repo Rate Min 2.50 3.50 - 2.50 - 3.40
Max 4.50 3.60 - 3.60 - 4.25

Repo Period Min 1 3 - 1 - 1
Max 7 3 - 4 - 4

12-Dec-03 Amount 21372 334 - 551 - 466
Repo Rate Min 2.60 3.65 - 3.50 - 3.50

Max 4.25 4.00 - 4.00 - 4.30
Repo Period Min 1 1 - 1 - 1

Max 14 6 - 6 - 4
19-Dec-03 Amount 18396 374 - 342 - 349

Repo Rate Min 3.00 3.60 - 3.60 - 3.50
Max 4.65 4.10 - 4.15 - 4.30

Repo Period Min 1 1 - 1 - 1
Max 14 5 - 5 - 5

26-Dec-03 Amount 16539 259 - 319 - 876
Repo Rate Min 2.50 3.60 - 3.75 - 3.75

Max 4.50 4.10 - 4.05 - 4.30
Repo Period Min 1 1 - 1 - 1

Max 16 8 - 5 - 5
2-Jan-04 Amount 29941 317 - 95 - 1051

Repo Rate Min 2.25 3.80 - 4.00 - 3.80
Max 4.55 4.10 - 4.05 - 4.30

Repo Period Min 1 3 - 2 - 1
Max 7 6 - 3 - 7

9-Jan-04 Amount 27791 89 - 92 - 1128
Repo Rate Min 2.50 3.65 - 3.75 - 3.50

Max 4.50 3.95 - 3.80 - 4.25
Repo Period Min 1 1 - 1 - 1

Max 14 2 - 1 - 4
16-Jan-04 Amount 25537 115 - 115 - 1106

Repo Rate Min 3.50 4.00 - 3.85 - 3.75
Max 4.25 4.00 - 3.95 - 4.35

Repo Period Min 1 3 - 1 - 1
Max 10 3 - 2 - 5

23-Jan-04 Amount 26649 195 - 100 - 843
Repo Rate Min 3.00 3.85 - 4.00 - 3.50

Max 4.50 4.20 - 4.20 - 4.25
Repo Period Min 1 1 - 1 - 1

Max 15 7 - 1 - 5
30-Jan-04 Amount 19359 309 - 75 - 603

Repo Rate Min 3.25 3.90 - 3.90 - 3.50
Max 4.20 4.00 - 4.00 - 4.00

Repo Period Min 1 1 - 1 - 1
Max 14 5 - 4 - 6

6-Feb-04 Amount 17216 446 - 41 - 488
Repo Rate Min 1.90 3.85 - 3.50 - 3.50

Max 4.10 4.10 - 3.50 - 4.25
Repo Period Min 1 2 - 1 - 1

Max 15 6 - 1 - 4
13-Feb-04 Amount 25879 401 - 53 - 80

Repo Rate Min 2.50 3.75 - 4.00 - 3.50
Max 4.50 4.10 - 4.00 - 3.75

Repo Period Min 1 1 - 2 - 1
Max 17 6 - 2 - 1

20-Feb-04 Amount 22525 85 - 100 - 75
Repo Rate Min 2.50 3.75 - 3.85 - 3.70

Max 4.10 3.80 - 3.85 - 3.75
Repo Period Min 1 1 - 5 - 1

Max 7 4 - 5 - 3
27-Feb-04 Amount 24175 254 - 60 - 254

Repo Rate Min 2.50 3.40 - 3.75 - 3.50
Max 4.50 3.80 - 3.80 - 3.80

Repo Period Min 1 2 - 1 - 1
Max 10 6 - 2 - 3

5-Mar-04 Amount 21331 190 - 354 - 158
Repo Rate Min 2.00 3.40 - 3.60 - 3.25

Max 5.85 3.70 - 3.75 - 4.00
Repo Period Min 1 1 - 1 - 1

Max 33 8 - 3 - 2
12-Mar-04 Amount 23071 125 - 91 - 65

Repo Rate Min 2.50 3.50 - 3.70 - 3.80
Max 4.50 3.80 - 4.15 - 4.40

Repo Period Min 1 1 - 2 - 1
Max 10 5 - 10 - 1

19-Mar-04 Amount 24201 179 - 70 - 242
Repo Rate Min 3.00 3.85 - 3.95 - 3.00

Max 4.60 4.10 - 4.00 - 4.15
Repo Period Min 1 1 - 1 - 1

Max 19 4 - 3 - 6
26-Mar-04 Amount 24590 107 - 71 - 443

Repo Rate Min 2.00 3.50 - 3.80 - 3.30
Max 4.70 3.80 - 4.00 - 4.25

Repo Period Min 1 1 - 1 - 1
Max 25 1 - 1 - 7

2004-05
2-Apr-04 14961 179 - 0 - 637

1.75 3.40 - - - 3.00
4.60 3.80 - - - 4.25

1 3 - - - 2
6 5 - - - 3

9-Apr-04 24296 122 - 0 - 795
1.50 3.60 - - - 3.10
4.50 3.65 - - - 4.15

1 1 - - - 1
6 2 - - - 4

16-Apr-04 25701 130 - 136 - 1291
1.50 3.65 - 3.40 - 3.00
4.70 4.00 - 3.70 - 4.50

1 1 - 3 - 1
6 7 - 3 - 7

23-Apr-04 29116 152 - 490 - 1847
2.75 3.60 - 3.55 - 3.50
4.50 3.70 - 3.85 - 4.20

1 1 - 1 - 1
7 4 - 4 - 4

30-Apr-04 20344 445 - 1148 - 1756
3.00 3.55 - 3.60 - 3.25
4.25 3.90 - 3.75 - 4.00

1 1 - 1 - 1
7 4 - 3 - 3

7-May-04 22015 203 - 1401 - 2249
3.00 3.70 - 3.65 - 3.50
4.30 3.80 - 3.95 - 3.85

1 1 - 1 - 1
7 3 - 4 - 4

14-May-04 24885 231 - 1119 - 2553
2.50 3.75 - 3.50 - 3.65
4.50 4.05 - 4.15 - 4.10

1 1 - 1 - 1
7 3 - 3 - 3

21-May-04 27030 629 - 2835 - 2275
2.85 3.70 - 3.50 - 3.00
4.40 4.00 - 4.00 - 4.05

1 1 - 1 - 1
8 5 - 5 - 4

28-May-04 22699 389 - 2524 - 1932
2.75 3.55 - 3.55 - 3.65
4.50 4.05 - 4.50 - 4.60

1 1 - 1 - 1
7 5 - 5 - 4

4-Jun-04 26941 286 - 2027 - 1925
1.75 3.50 - 2.75 - 3.25
6.00 4.00 - 5.75 - 5.00

1 1 - 1 - 1
7 7 - 5 - 5

11-Jun-04 18160 85 - 3565 - 1466
3.60 4.00 - 4.00 - 4.00
4.75 4.30 - 4.40 - 4.35

1 1 - 1 - 1
7 3 - 5 - 4

18-Jun-04 25688 195 - 4494 - 2150
3.50 3.75 - 3.35 - 3.80
4.70 4.20 - 4.30 - 4.35

1 1 - 1 - 1
7 5 - 4 - 3

25-Jun-04 33649 131 - 1676 - 2133
3.00 3.80 - 3.75 - 3.00
4.70 4.05 - 4.15 - 4.20

1 1 - 1 - 1
15 3 - 4 - 4

2-Jul-04 24021 868 - 1447 - 2028
2.75 3.60 - 3.25 - 3.10
4.55 4.10 - 4.10 - 4.10

1 1 - 1 - 1
7 6 - 4 - 3

9-Jul-04 26432 655 - 4520 - 2322
2.75 3.90 - 3.00 - 3.55
4.60 4.05 - 4.25 - 4.10

1 1 - 1 - 1
8 5 - 4 - 4

16-Jul-04 28279 187 - 4943 - 3432
3.30 3.95 - 3.90 - 3.85
4.60 4.05 - 4.60 - 4.10

1 2 - 1 - 1
7 3 - 6 - 6

23-Jul-04 22132 238 - 4899 - 3889
2.75 4.00 - 3.00 - 3.60
4.60 4.10 - 4.20 - 4.15

1 1 - 1 - 1
7 3 - 4 - 4

30-Jul-04 22809 241 - 4975 - 4309
2.25 3.85 - 3.25 - 3.65
4.30 4.00 - 4.25 - 4.15

1 1 - 1 - 1
7 3 - 8 - 3
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Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

TABLE 219 : SECONDARY MARKET REPO TRANSACTIONS IN
GOVERNMENT SECURITIES (FACE  VALUE) # (Contd.)

(Amount in Rupees crore)
Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

6-Aug-04 Amount 15118 68 - 7900 - 3552
Repo Rate Min 3.00 3.95 - 3.25 - 3.75

Max 4.50 4.05 - 4.25 - 4.20
Repo Period Min 1 1 - 1 - 1

Max 7 1 - 4 - 3
13-Aug-04 Amount 15963 24 - 3271 - 3277

Repo Rate Min 3.00 4.00 - 3.75 - 3.95
Max 5.75 4.00 - 5.50 - 5.50

Repo Period Min 1 1 - 1 - 1
Max 7 1 - 6 - 3

20-Aug-04 Amount 8665 0 - 2299 - 1865
Repo Rate Min 1.65 - - 2.00 - 3.50

Max 4.85 - - 4.50 - 4.75
Repo Period Min 1 - - 1 - 1

Max 30 - - 5 - 4
27-Aug-04 Amount 21484 0 - 2967 - 4137

Repo Rate Min 1.90 - - 1.75 - 3.00
Max 4.75 - - 4.40 - 4.35

Repo Period Min 1 - - 1 - 1
Max 7 - - 3 - 3

3-Sep-04 Amount 29629 0 - 4570 - 5548
RepoRate Min 2.50 - - 3.00 - 2.50

Max 4.75 - - 4.20 - 4.20
Repo Period Min 1 - - 1 - 1

Max 7 - - 4 - 4
10-Sep-04 Amount 26723 20 - 4317 - 6085

Repo Rate Min 3.25 4.10 - 3.90 - 3.75
Max 4.50 4.10 - 4.45 - 4.40

Repo Period Min 1 1 - 1 - 1
Max 7 1 - 6 - 3

17-Sep-04 Amount 19037 0 - 3904 - 4110
Repo Rate Min 4.00 - - 4.10 - 4.00

Max 4.75 - - 4.55 - 4.50
Repo Period Min 1 - - 1 - 1

Max 8 - - 6 - 3
24-Sep-04 Amount 22537 0 - 3408 - 3708

Repo Rate Min 4.20 - - 4.30 - 4.40
Max 5.05 - - 4.90 - 5.00

Repo Period Min 1 - - 1 - 1
Max 10 - - 3 - 3

1-Oct-04 Amount 18255 0 - 3085 - 3517
Repo Rate Min 2.25 - - 2.50 - 3.25

Max 4.95 - - 4.75 - 4.70
Repo Period Min 1 - - 1 - 1

Max 7 - - 3 - 3
8-Oct-04 Amount 26115 0 - 2421 - 3339

Repo Rate Min 4.25 - - 4.30 - 4.25
Max 4.75 - - 4.61 - 4.65

Repo Period Min 1 - - 1 - 1
Max 8 - - 4 - 4

15-Oct-04 Amount 21298 0 - 1861 - 3042
Repo Rate Min 4.00 - - 3.90 - 4.25

Max 4.65 - - 4.60 - 4.55
Repo Period Min 1 - - 1 - 1

Max 7 - - 3 - 3
22-Oct-04 Amount 23272 0 - 421 - 1872

Repo Rate Min 4.00 - - 4.55 - 4.25
Max 4.95 - - 4.85 - 4.90

Repo Period Min 1 - - 1 - 1
Max 7 - - 4 - 4

29-Oct-04 Amount 28237 0 - 408 - 2388
Repo Rate Min 4.25 - - 4.40 - 4.50

Max 4.90 - - 4.85 - 4.90
Repo Period Min 1 - - 1 - 1

Max 7 - - 3 - 4
5-Nov-04 Amount 41848 0 - 1849 - 4807

Repo Rate Min 4.60 - - 4.75 - 4.50
Max 6.15 - - 6.10 - 6.15

Repo Period Min 1 - - 1 - 1
Max 7 - - 3 - 3

12-Nov-04 Amount 20592 0 - 2074 - 2743
Repo Rate Min 5.50 - - 5.70 - 5.75

Max 6.20 - - 6.10 - 6.10
Repo Period Min 1 - - 1 - 1

Max 18 - - 7 - 5
19-Nov-04 Amount 15858 89 - 2239 - 3642

Repo Rate Min 5.25 5.95 - 5.60 - 5.60
Max 6.20 6.00 - 6.15 - 6.15

Repo Period Min 1 1 - 1 - 1
Max 9 1 - 3 - 5

26-Nov-04 Amount 24095 75 - 1969 - 2772
Repo Rate Min 3.75 6.00 - 5.00 - 4.25

Max 6.00 5.75 - 5.85 - 5.85
Repo Period Min 1 1 - 1 - 1

Max 7 1 - 4 - 6

3-Dec-04 32361 0 - 1512 - 2412
2.00 - - 4.50 - 3.00
4.85 - - 4.75 - 4.85

1 - - 1 - 1
7 - - 2 - 3

10-Dec-04 29740 0 - 874 - 2419
3.30 - - 3.90 - 3.80
4.80 - - 4.80 - 4.70

1 - - 1 - 1
7 - - 3 - 4

17-Dec-04 34313 0 - 1492 - 2967
4.25 - - 4.70 - 4.65
5.75 - - 5.80 - 5.85

1 - - 1 - 1
7 - - 3 - 3

24-Dec-04 27507 0 - 1839 - 3655
3.00 - - 5.60 - 4.25
6.07 - - 6.00 - 6.05

1 - - 1 - 1
6 - - 3 - 4

31-Dec-04 37873 29 - 1656 - 5018
2.00 4.75 - 4.50 - 4.25
6.00 7.75 - 5.95 - 6.00

1 1 - 1 - 1
5 5 - 3 - 3

7-Jan-05 31827 112 - 1857 - 4537
3.00 3.55 - 4.00 - 3.00
5.10 4.40 - 4.75 - 4.85

1 1 - 1 - 1
4 2 - 3 - 3

14-Jan-05 32835 270 - 195 - 7267
4.35 4.70 - 4.60 - 4.50
5.13 4.80 - 4.70 - 4.95

1 1 - 1 - 1
5 3 - 1 - 4

21-Jan-05 23491 270 - 133 - 3333
1.50 4.65 - 4.60 - 2.90
5.06 4.75 - 4.70 - 4.75

1 1 - 1 - 1
7 1 - 2 - 11

28-Jan-05 20166 0 - 1058 - 1702
4.40 - - 4.60 - 4.00
5.06 - - 4.75 - 4.75

1 - - 1 - 1
7 - - 3 - 3

4-Feb-05 30187 0 - 847 - 2543
2.75 - - 4.00 - 3.90
6.00 - - 4.70 - 4.70

1 - - 1 - 1
7 - - 3 - 3

11-Feb-05 24378 212 - 1643 - 2880
4.55 4.70 - 4.65 - 4.25
4.90 4.75 - 4.80 - 4.80

1 1 - 1 - 1
7 3 - 3 - 6

18-Feb-05 23197 314 - 2204 - 3969
3.90 4.65 - 3.75 - 3.75
4.75 4.75 - 4.75 - 4.90

1 1 - 1 - 1
3 3 - 3 - 3

25-Feb-05 25590 171 - 1524 - 3670
4.40 4.60 - 4.45 - 4.45
4.90 4.70 - 4.75 - 4.75

1 1 - 1 - 1
7 3 - 3 - 5

4-Mar-05 19482 396 - 3430 - 4084
2.00 3.80 - 3.00 - 2.25
4.80 4.50 - 4.70 - 4.75

1 1 - 1 - 1
8 7 - 6 - 6

11-Mar-05 14579 382 - 2755 - 3543
4.00 4.50 - 4.15 - 4.00
4.95 4.75 - 4.85 - 4.80

1 1 - 1 - 1
7 7 - 4 - 5

18-Mar-05 18870 484 - 3774 - 4834
0.75 4.00 - 2.00 - 1.00
6.05 4.70 - 4.80 - 4.77

1 1 - 1 - 1
13 10 - 3 - 3

25-Mar-05 14277 276 - 2572 - 3187
3.50 4.75 - 3.00 - 3.75
5.50 4.85 - 4.95 - 5.10

1 1 - 1 - 1
14 4 - 5 - 5
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TABLE 219 : SECONDARY MARKET REPO TRANSACTIONS IN
GOVERNMENT SECURITIES (FACE  VALUE) # (Concld.)

(Amount in Rupees crore)

Week Dated securities Treasury bills
ended Central State 14- 91- 182- 364-

Govt.  Govt.  day  day day day

1 2 3 4 5 6 7

2005-06
1-Apr-05 Amount 17508 284 - 1641 - 4421

Repo Rate Min 0.45 3.50 - 1.50 - 1.00
Max 5.00 4.80 - 4.90 - 4.95

Repo Period Min 1 1 - 1 - 1
Max 4 7 - 4 - 4

8-Apr-05 Amount 14935 675 - 2550 311 5532
Repo Rate Min 4.00 4.50 - 4.30 4.65 3.50

Max 6.15 4.65 - 5.80 4.80 5.95
Repo Period Min 1 1 - 1 3 1

Max 7 3 - 3 3 3
15-Apr-05 Amount 12837 446 - 3086 0 2795

Repo Rate Min 4.45 4.60 - 4.40 - 4.40
Max 5.00 4.65 - 4.80 - 4.95

Repo Period Min 1 1 - 1 - 1
Max 7 4 - 6 - 4

22-Apr-05 Amount 15423 298 - 1186 0 1468
Repo Rate Min 4.45 4.55 - 4.50 - 4.40

Max 5.00 4.60 - 4.70 - 4.80
Repo Period Min 1 1 - 1 - 1

Max 7 4 - 4 - 4
29-Apr-05 Amount 21968 642 - 3448 50 2385

Repo Rate Min 1.50 4.60 - 1.50 4.50 1.50
Max 5.00 4.75 - 4.90 4.75 5.05

Repo Period Min 1 1 - 1 1 1
Max 7 3 - 7 1 3

6-May-05 Amount 20245 679 - 1741 50 1494
Repo Rate Min 4.50 4.80 - 4.75 4.80 4.65

Max 5.25 4.90 - 4.90 4.80 5.05
Repo Period Min 1 1 - 1 3 1

Max 7 3 - 6 3 3
13-May-05 Amount 20824 680 - 2040 152 1835

Repo Rate Min 4.65 4.85 - 4.75 4.80 4.80
Max 5.25 4.95 - 5.10 5.05 5.10

Repo Period Min 1 1 - 1 1 1
Max 7 3 - 3 3 3

20-May-05 Amount 21575 995 - 1002 90 969
Repo Rate Min 4.65 4.85 - 4.85 4.85 4.80

Max 5.00 5.00 - 5.00 5.00 5.00
Repo Period Min 1 1 - 1 1 1

Max 8 4 - 5 4 4
27-May-05 Amount 17447 1146 - 741 67 1152

Repo Rate Min 3.00 3.25 - 3.75 4.90 3.75
Max 5.20 5.05 - 5.05 4.90 5.10

Repo Period Min 1 1 - 1 1 1
Max 7 5 - 5 3 3

3-Jun-05 Amount 20946 1865 - 2085 24 2377
Repo Rate Min 4.00 4.50 - 4.75 4.90 4.35

Max 5.05 5.00 - 5.00 4.90 5.10
Repo Period Min 1 1 - 1 1 1

Max 3 7 - 3 3 3
10-Jun-05 Amount 20092 1732 - 2635 84 4071

Repo Rate Min 4.25 4.85 - 4.25 4.90 4.75
Max 5.50 5.00 - 5.15 5.00 5.50

Repo Period Min 1 1 - 1 1 1
Max 7 5 - 3 3 3

17-Jun-05 Amount 23068 1198 - 2724 152 3677
Repo Rate Min 4.75 4.75 - 4.85 4.95 4.80

Max 5.25 5.05 - 5.15 5.10 5.15
Repo Period Min 1 1 - 1 1 1

Max 5 4 - 3 4 3
24-Jun-05 Amount 18632 920 - 2824 241 4441

Repo Rate Min 4.70 4.90 - 4.90 4.90 4.75
Max 5.25 5.05 - 5.15 5.05 5.20

Repo Period Min 1 1 - 1 1 1
Max 6 3 - 6 3 6

#  Based on first leg of transactions as reported in SGL accounts at RBI, Mumbai.     
Note  : 1. Repo rate in per cent per annum and repo period in days. Transactions exclude repo transactions with RBI. 

2. Past data since April 1997 are available in the CD version of this publication.


