ANNUAL REPORT

APPENDIX TABLE 13: TURNOVER IN INDIAN DERIVATIVES MARKET

[ Crore)
Year/Month Equity Derivatives Currency Derivatives Interest Rate
Derivatives
Index Futures | Index Options | Stock Futures Stock Forward Swap |Exchange Traded
Options Currency Options | Interest Rate
and Futures Swap
1 2 3 4 5 6 7 8 9
2008-09 35,81,870 37,31,512 34,79,657 2,29,227 25,54,994 40,65,695 3,11,389 49,04,752
2009-10 39,34,485 80,28,103 51,95,247 5,06,065 20,35,879 31,45,402 37,27,262 25,69,488
2010-11 43,56,909 1,72,69,366 54,95,757 10,30,343 28,90,222 41,12,539 84,06,307 47,46,390
2009-10
Apr 3,01,766 4,53,788 3,56,383 31,427 1,54,799 2,88,861 77,244 92,148
May 3,17,416 4,30,522 4,48,155 31,168 2,47,737 3,16,486 1,24,900 1,783,946
Jun 3,46,934 5,45,643 5,89,657 49,746 1,79,079 3,10,792 1,43,348 2,44,290
Jul 3,82,924 7,01,247 4,50,632 38,707 1,55,183 3,17,384 1,84,813 1,44,840
Aug 3,66,312 6,58,757 4,12,363 36,214 1,50,272 2,40,148 1,80,688 1,37,524
Sep 3,02,425 6,09,076 4,34,119 42,758 1,40,390 2,13,851 2,17,455 1,62,582
Oct 3,29,610 6,69,591 4,65,829 45,387 1,74,382 2,24,087 3,04,473 2,14,872
Nov 3,63,523 8,16,408 4,38,220 43,666 1,63,409 1,99,740 3,19,195 1,62,024
Dec 3,29,497 7,56,680 3,95,954 42,855 1,59,544 2,40,832 3,89,913 3,27,312
Jan 2,98,931 6,95,988 4,44134 51,454 1,57,846 2,44,273 5,69,087 2,90,944
Feb 3,26,881 8,47,236 3,54,485 41,285 1,63,438 2,43,864 5,69,510 3,12,326
Mar 2,68,267 8,43,167 4,05,316 51,398 1,89,799 3,05,083 6,46,637 3,06,680
2010-11
Apr 2,79,573 9,05,472 4,09,844 76,731 1,74,250 2,64,596 7,19,304 2,44,826
May 3,95,617 1,21,458 4,31,593 79,832 2,70,782 2,97,173 7,82,755 3,09,516
Jun 3,72,268 11,69,943 4,21,843 71,547 2,32,419 3,10,394 7,52,470 5,32,618
Jul 2,89,424 10,43,354 4,23,422 73,710 1,95,144 3,16,990 5,33,369 5,50,084
Aug 2,99,133 11,57,466 4,96,267 1,00,865 2,22,722 3,44,994 4,92,257 5,13,510
Sep 3,83,876 16,88,469 5,55,581 1,08,470 2,49,383 3,20,629 8,68,526 3,12,260
Oct 4,02,463 17,05,514 6,08,830 1,07,693 3,12,475 4,28,143 9,05,836 346,354
Nov 4,24,790 19,02,944 5,39,872 98,241 2,72,365 3,89,511 6,76,984 2,77,176
Dec 3,22,806 15,19,280 4,32,644 82,391 2,14,508 3,37,549 5,43,544 3,41,326
Jan 3,84,486 19,62,516 411,149 83,685 2,17,049 3,12,753 6,60,076 5,72,318
Feb 4,02,852 20,44,353 4,01,307 80,876 2,38,612 3,27,239 5,97,965 3,35,470
Mar 3,99,621 20,48,597 3,63,405 66,303 2,90,511 4,62,568 8,73,221 4,10,932
2011-12
Apr 2,82,313 16,45,980 3,53,162 69,993 2,086,047 3,67,137 7,22,275 3,75,446
May 3,05,746 18,92,896 3,36,689 70,090 2,17,188 4,74,893 10,00,498 4,78,938
June 2,65,191 17,84,570 3,22,695 65,792 2,40,047 4,95,622 10,39,010 5,36,776

Source : RBI, BSE, NSE, CCIL and SEBI.
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